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Risicomaatstaven Rendementen (30 apr 2024) Rend %  +/-ldx  +/-Cat Kwartaalrendementen  Tekw 2ekw 3ekw dekw
Alpha -3.02 Sharpe Ratio -0.36 3 Maanden 157 -0.74 -0.21 2024 1.72 - - -
Beta 0.64 Std Deviatie 6.06 6 Maanden 6.21 -345 -275 2023 214 017 -167 383
R-kwadraat 85.22 3-jrRisico 1 jaar 362 -742 -512 2022 -395 500 -340 272
Informatie Ratio  -0.88 5-jr Risico 3jrgean. -1.01 -354 -1.38 2021 361 174 023 0.16
Tracking Error 3.82 10-jr Risico 5jrgean. 185 -253 -0.74 2020 -10.01 928 150 6.36
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